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KA 0. 50 1M DSEIIR CBIRZNEIE RN AR BE%
ORFF SR IR AR, 2L LR IR — ISR PR ULE 2T AL pl sk
ERBER KRS Z . [FHE, P14 PO SR 2T I8 R F
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bR UEFF AR T 7 P i, AW IIRGE T o4t foRdit
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BEEHITT G A, e KU s R 4

Eld, TP SONATRUR 9. 5 JRIREARI4: 0.1 6T 9.4

7. ZEHITFEALAFEMREAL TN
FHITEELATLCRA LT 7 WAL, BT, BIATE L
KA
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PIAE ORUE T8 $5 B S H BTG I ISR DRAIE <8« 22 53 T34 A
N S IR PRAIE 6 IR L8N LR 3 25 7 WO 46 DRAIE 87K T
FESEEER B B — IR,
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BB A =max (ATEUN—& LIbr O ETICAL Ar, 0)
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UERFRIE ST RICE G, PESH RigS A RIRES MRS
) SC55 B K 48 3 WSO DRAIE 4 AL e M LAA e 25 WA
FEORUE S 7K PRI RE b B — e MR,

(1) BEXFEEALERFRIES
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PRI A IABUR AR, 10% X ATRUN], AT+ & 20 54

IR (E=max (AT RN ZIRR AU, 0)
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(2) ETF XF5EA%ERFRIES
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W EABURAE , 7% X A LIRS & 20 hr
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FUERRIE 2R S I3, B-S A7 T Gamma FAHH B A 20 Siﬁ)
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Vega {EFE B AN R HIALOM S HORUNR, 2670 24T 1O S0
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ARAG R B L2 Bl s 22T DRI B i 1 51 S50 sz, D47
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BB NE B A F B IR T BT -5 20 H O T4 ) B SR 0 A 5
2 BURFEE A7 AN o
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AL R B S IR A% AT BT g
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N R N G i /A W 1= R Y 15 N 1 5 N Y
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W IR A% 55 4T BT B BB AT S5 T3k IR A 4% b B IE 27
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